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Irreversibility of the pendulum revisited from Husimi’s adiabaticity parameter
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We revisit the irreversibility of the pendulum with time-dependent angular frequency, considered in a classical
paper by K. Husimi. He introduced a parameter that measures the adiabaticity of a process utilizing an adiabatic
invariant for the equation of motion of the pendulum. With this adiabaticity parameter, Husimi showed the irre-
versibility of the pendulum for a cyclic process, which is reminiscent of the Planck principle in thermodynamics,
based on the microscopic mechanics. In this study, we generalize the argument by Husimi to a damped pendulum
with friction, and highlight the role of conservation of a phase-space area on the Husimi’s adiabaticity parameter.
Moreover, we also investigate the second law of thermodynamics and its generalization for a general noncyclic
process as well as a cyclic process, and elucidate how the Husimi’s adiabaticity parameter impacts this law. In
particular, for a general noncyclic process, we show the law of entropy nondecrease for the pendulum without
friction by using the property of the Husimi’s adiabaticity parameter.
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I. INTRODUCTION

Deriving irreversibility from an underlying microscopic
mechanics is one of the goals in nonequilibrium statistical
mechanics since Boltzmann. Such attempts have been made
for both classical and quantum mechanical systems, and under
some reasonable assumptions, the second law of thermody-
namics for time-dependent operations was derived in general
setups [1-9].

One of the key points to connect thermodynamics and
mechanics is to focus on the adiabatic theorem in mechan-
ics. In classical mechanics, when a parameter of a system is
adiabatically (sufficiently slowly) changed, the phase-space
volume enclosed by a constant energy surface is proportional
to an adiabatic invariant and is conserved in time. Because
the thermodynamic entropy in macroscopic systems is given
by the logarithm of the phase-space volume enclosed by a
constant energy surface, its conservation may correspond to
the conservation of the entropy of a thermally isolated system
under a quasistatic operation [10].

In a classical paper [11], Husimi established a connec-
tion between thermodynamics and mechanics in terms of
the adiabatic theorem. In an attempt to calculate a transition
probability of a quantum parametric oscillator, Husimi found
that the generating function of the transition probability is
characterized by an adiabaticity parameter. It measures the
adiabaticity of a process in terms of an adiabatic invariant of

*Contact author: izumida@k.u-tokyo.ac.jp

Published by the American Physical Society under the terms of the
Creative Commons Attribution 4.0 International license. Further
distribution of this work must maintain attribution to the author(s)
and the published article’s title, journal citation, and DOI.

2470-0045/2025/112(6)/064131(8)

064131-1

the corresponding classical parametric oscillator, which we
refer to as the pendulum hereafter. The parameter takes unity
under an adiabatic change of a parameter reflecting the exis-
tence of adiabatic invariants, while it is larger than unity under
anonadiabatic change, thus serving as a degree of adiabaticity.
By using this property of the adiabaticity parameter, Husimi
succeeded in showing the thermodynamic irreversibility of the
pendulum in a cyclic operation. To be specific, he proved the
following relation:

Etl = EtoQ;k]' (1)

Here, E;, and E; are the average energies of the pendulum
before and after the cyclic operation starting from an ini-
tial equilibrium distribution, and Qf is Husimi’s adiabaticity
parameter [see Eq. (17) for its definition]. Because of the
property O; > 1, we obtain

E, 2 E,. 2

This is reminiscent of the Planck principle in thermodynam-
ics, and Husimi showed this principle based on mechanics for
the pendulum. For an interpretation of this inequality, let us
quote from Husimi’s paper (p. 391 of [11]):

“Let the string of a pendulum, while in oscillation, be
shortened or lengthened in an arbitrary manner and let it
return to its initial length after a time. Then we expect, on
the average, to find the energy of the pendulum increased.”
Husimi’s adiabaticity parameter received renewed interest in
the thermodynamics of small systems and found many appli-
cations, such as in work distributions [12—14], finite-time heat
engines [15-17], and shortcuts to adiabaticity [18-22].

In this paper, we revisit the irreversibility of the pendulum
Husimi studied in [11] and generalize it. Our generalizations
are twofold: First, we generalize the setup so that it in-
cludes a damped pendulum with friction. This generalization
highlights the role of non-Hamiltonian dynamics as under-
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lying mechanics of Husimi’s adiabaticity parameter. Such a
generalization would also be of interest in the context of ther-
modynamics for non-Hamiltonian systems [23]. Second, we
investigate the second law of thermodynamics and its gener-
alization not only for a cyclic process but also for a noncyclic
process in terms of the Husimi’s adiabaticity parameter, where
these two correspond to the Planck’s principle and the law of
entropy nondecrease in thermodynamics, respectively.

The remainder of the paper is organized as follows. In
Sec. II, we introduce our pendulum model and specify the
setup of the model. In Sec. III, we present our main results.
In Sec. IV, concluding remarks are given.

II. MODEL

Let us consider a one-dimensional pendulum obeying the
following equation of motion:

Z = _CU,ZZt -z, 3)

where the dot denotes time derivative, and w, > 0 and I
denote a time-dependent angular frequency and a time-
dependent friction coefficient of the pendulum, respectively.
Here, we allow I'; to take any value, including a negative
value, so that the energy can be injected into the pendulum.
The case I'; =0 was considered in [11], and the present
setup thus generalizes it by including the nonvanishing cases
Iy #0.

For the statistical mechanics description, we introduce the
momentum p; = z, and write the equation of motion (3) as the
following equation for (z;, p;) in the phase plane:

& = Prs “4)

pt = _wtzZt —Tips, ()

which, for I'; = 0, recovers the Hamiltonian dynamics with
the Hamiltonian H, (z;, p;):

2 2.2
p 'z
H(z, p) = EI‘F% (6)

Under an adiabatic change of the angular frequency wy, the
following quantity is conserved as an adiabatic invariant of
the pendulum:

H(z,p) ptz + wtzztz
w; 2w,

A const. 7

We introduce the average energy E; = (H,) that serves as
the internal energy of the pendulum:

E = (H;) = / / dz;dp: fi (ze, pH; (2, pr)s )

where f;(z, p;) is the probability distribution at time ¢, and
(-) denotes the average with respect to the probability dis-
tribution. At an initial time ¢ = £, the system is assumed to
obey the microcanonical distribution of energy E;, as the same
initial distribution as the original consideration by Husimi
[11]:
fto (Ztu’ pto) = 8(Et0 I::to (Zto’ ptO)) s
1

0

(€))

where

A, = / / dz1,d p1, 6 (Ery — Hiy (21> P1y))

=—, (10)

is a normalization factor. The realization of this microcanon-
ical ensemble is given as follows [24]. Let us make contact
between the pendulum and a heat bath, and after a sufficient
time, we detach the heat bath from the pendulum. The pendu-
lum may obey the canonical distribution, and we collect the
states with energy E;, sampled from this distribution, which
constitutes the desired microcanonical ensemble. We assume
that no work cost is taken for this process. For ¢ > 1y, the
dynamics obeys Eq. (3) and is deterministic. The pendulum
is thermally isolated during the time evolution for I', = 0.

III. MAIN RESULTS
A. Internal energy in terms of Husimi’s adiabaticity parameter

We calculate the internal energy in Eq. (8) and express it in
terms of Husimi’s adiabaticity parameter. The general solution
to Eq. (3) can be written in terms of the fundamental solutions
X; and ¥;:

% = 2 Yy + DiXs, (11)
where X; and Y, satisfy
X, = -T'\X, — 0’ X;; X, =0, X, =1, (12)
and
Y, =-TIY, — ¥ ¥, =1, %, =0, (13)

respectively. Note that X; has dimension of time and Y, is di-
mensionless as seen from Eq. (11). By differentiating Eq. (11)
with respect to time ¢, we also have

Pt = ZIOYI + pt[)Xt~ (14)

Equations (11) and (14) relate (z;, p;) and (z,, p;,) in terms of
the fundamental solutions X; and Y; and their time derivatives.
We can rewrite the internal energy in Eq. (8) as

R §(E, — H, ,
E = / / dZto dPto ( fo Azo (Zto pto))
—0Q —00 1

0

XH[(ZI(Zt()v plo)v pl(Ztos pt()))7 (15)

in terms of the integral with respect to z;, and p;,, where we
have used f(z, p/)dzdp; = fi, (21, Pty )d21,d pr,- By putting
Egs. (11) and (14) into Eq. (15), and performing the integra-
tion with respect to z;, and p;,, we obtain (see Appendix A for
the derivation)

x. (16)

to
Here, Qf is Husimi’s adiabaticity parameter defined as [11]
N

to

th + wtz th +

*
=w,
2 2w,

o a7

By considering the initial conditions in Egs. (12) and (13), we
have Oy = 1.
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B. Inequality for Husimi’s adiabaticity parameter

It can be shown that QF is bounded from the lower side as
(see Appendix B for the derivation)

o > W, (18)

where W, is the Wronskian for the fundamental solutions X;
and Y; obeying Eqgs. (12) and (13):

W, = XY, — X,Y,. (19)
Note that
W, =1, (20)

0

from the initial conditions in Egs. (12) and (13). The Wron-
skian in Eq. (19) serves as an area expansion rate in the
phase plane. In fact, the time evolution of an infinitesimal area
element from an initial time 7, to a time ¢ in the phase plane is
given by the Jacobian of the transformation from (z,, py,) to
(@, pr):

dzdp, = J,dz,dp,. 1)

The Jacobian matrix J; associated with this transformation is
given from Eqs. (11) and (14):

) Yt Xz ly \ 2ty
=G £)G) =) e

which yields |J;| = XY, — XY, =W,

We can obtain W, in this model as follows. By differentiat-
ing Eq. (19) with respect to time and using Eqgs. (12) and (13),
we have

W, = =I'\W,. (23)

By solving this equation, we obtain

t
W, = W, exp <—/ F,rdt/>
1)
t
= exp (—/ l",/dt/) > 0, (24)
to

where we used Eq. (20) in the second equality.

For the case I', = 0, we recover W, = 1 because the phase-
plane area is conserved as seen from Eq. (24) (the Liouville’s
theorem). In this case, Eq. (18) reads [11]

o/ =21, (25)

where the equality is achievable when the angular frequency
w, is adiabatically changed so that (X? + @?X?)/2w, and
(Y2 + 0?Y?)/2w; in Eq. (17) are conserved as the adiabatic
invariants for the dynamics in Eqgs. (12) and (13) with I'; = 0,
respectively. Thus, QF measures the adiabaticity of the pro-
cess.

For the case I'; # 0, it is more nontrivial to achieve the
equality of Eq. (18), and its condition is given by (see Ap-
pendix B)

-1
Wy,

X, = ——-Y, (26)
wy
y, = 2ox, 27)
wy

In the following, we show that this condition may be approxi-
mately met when a time-scale separation is assumed based on
an elementary method [25].

We assume that the angular frequency «; is adiabatically
(sufficiently slowly) changed in time, and the duration #; — £y
taken for a finite change w;, — wy, of w; is much longer than
the oscillation period T; =27 /w; (T; < t; — ty). Moreover,
we also assume that the magnitude of I'; is sufficiently small
(ITy| < wy). In other words, the time constant 1/I", is much
larger than the oscillation period 7; (T; <« 1/T7)).

Under the above assumptions, we may assume the follow-
ing form for X; and ¥;:

X, =

Py Sin6;, (28)

1o
Y, = /w0 cos 0, (29)

where p, denotes the amplitude

22 2
o= XY (30)
Wy,
which changes so slowly that it may be regarded as a constant
during the oscillation period 7;, and 6, denotes the phase. By
using Eqs. (12) and (13) and Eqs. (28) and (29), we obtain the
following equations for p, and 6;:

b — p6 = =Tipy — ] pi, 31)

d, . .
E(pf@,) = —T',p6,. (32)

Equation (31) with I'; = 0 is referred to as the Ermakov equa-
tion [26-28]. By comparing Egs. (23) and (32), we find

W, = p6,. (33)

By putting 6, = W,/ p? into Eq. (31), it is rewritten in terms of
W, as
W2
B+ oion+ T = =5, (34)
t
where W; changes slowly, obeying Eq. (23) due to the as-
sumption of sufficiently small |I';|. Taking the time-average
of Eq. (34) over the oscillation period, the terms with time
derivative vanish while during this period @, and W, may be
regarded as time-independent constants. Therefore, we get the
approximate solution to Eq. (34) as

W,
== (35)
Wy
Further, by using this approximate solution, we can approxi-
mate 6, as

t W/ t
= | —di' ~ f wpdt'. (36)
4 pr’ fo
Finally, we obtain X; and ¥; in Egs. (28) and (29) as
W t
X, ~ L sin ( / w,/dﬂ), (37)
Wy, Wy fo

=

t
~ @ o ( / a),rdt/), (38)
Wy )
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FIG. 1. The time evolutions of Husimi’s adiabaticity parameter Q; [Eq. (17)] and the Wronskian W, [Eq. (19)] as the functions of X; and Y
obeying Egs. (12) and (13), respectively, for three different (¢;, I'): (a) (¢#;, ') = (10, 0.05), (b) (t;, I') = (1, 0.05), and (c) (¢;, ') = (10, 0.5).

We used tp = 0, w,, = 1.2, and w;, = 2 as the other parameters.

respectively. Putting these into Eq. (17) and treating w, and W,
as if they are time-independent constants, we obtain Qf >~ W,
as the equality condition of Eq. (18).

We demonstrate the attainability of the equality in Eq. (18)
by numerically solving Egs. (12) and (13). For simplicity, we
adopt the following linear protocol for changing w; from w;,
att =1y to wy att =14:

. (o <t < 1y),

(39)

w; = wy, + (0, — wyy) —
and a time-independent friction coefficient I'; = T.

In Figs. 1(a)-1(c), we show the time evolutions of the
Husimi’s adiabaticity parameter Q) and the Wronskian W, for
three different sets of (¢1, I'). In all cases, we find that the
inequality in Eq. (18) is satisfied. In particular, in (a), where
the values (¢, I') are consistent with the assumptions of the
time-scale separations (T; < t; — to and T; < 1/T), we can
see that QF almost attains the lower bound W,. Meanwhile,
in (b), where only 7; < 1/T; is satisfied, Q) deviates from the
bound W, because wy is changed fast in time, thus violating the
other condition 7; <« t; — #y. Conversely, in (c), where only
T; <t — 1y is satisfied, Qf is relatively close to the bound
W, but it is not perfect.

C. The Planck principle

Now that we have obtained Husimi’s adiabaticity parame-
ter [Eq. (17)] and the inequality for the parameter [Eq. (18)],
we investigate how they are related to the second law of ther-
modynamics for the pendulum. First, we consider the second
law of thermodynamics in terms of internal energy.

For a cyclic process that lasts for #; — o with w;,, = @y, in
Eq. (16), we have

E, = E,Q; . (40)
For I', = 0, by noting Eq. (25), we obtain
El] > Ef()a (41)

which is Eq. (2) and is already known in [11]. Though it is not
explicitly mentioned so in [11], Eq. (41) may be considered as
the Planck principle in thermodynamics, stating that internal
energy (or, equivalently, temperature) of a thermally isolated
system never decreases at the end of a cyclic process. It
should be noted that the formulation of the Planck principle

in thermodynamics of small systems is not so obvious; see
[24] for a counterexample to the Planck principle being true.

Meanwhile, in a general case with I', # 0, Eq. (40) be-
comes

E, 2 E,W,, (42)

where we used Eq. (18). In this case, although the internal
energy may not necessarily increase depending on the dynam-
ical factor W;, the existence of the inequality relation is the
reminiscent of the second law of thermodynamics, which we
may regard as a generalized version of the Planck principle.

D. The law of entropy nondecrease

We consider the second law of thermodynamics for the
pendulum in terms of entropy, that is, the law of entropy
nondecrease. The definition of entropy, which is valid for
nonequilibrium processes, is by no means obvious. Here, we
adopt the volume entropy following [2,5]. To this end, we
introduce the phase-plane area enclosed by an elliptical tra-
jectory of the pendulum with angular frequency @ and energy
E:

Q= / / dzdp®(E — H(z, p)) = 27[%’ (43)

where ®(x) is a Heaviside step function satisfying ®(x) = 1
forx > 0and ®(x) = 0 for x < 0. We also define €2, (z;, p;) as
the phase-plane area enclosed by an elliptical trajectory with
w; and H, at time ¢ as

Qi (2, pr) = ZWM,

Wy

which is conditioned on (z,,p,) as Hi(z, p) =
H,(z(z1y, P1y)s P25 Pr,)) in Eq. (44) is so. Note that
Q(z, p:) is conserved under an adiabatic change of wy
because H,(z;, p;)/w, serves as the adiabatic invariant
[Eq. (7)]. Then, we may define the volume entropy S; [2,5] by

St = <1n Q[(Zz, Pt ))7 (45)

where we set the Boltzmann constant to unity and
Sty = (In 24 (24, p1,)) = In27(E; /wy,) for any initial value
(Z4> P1,)- A related definition of entropy is a surface entropy
given by the logarithm of the energy density of states. Though
the volume and surface entropies for systems in equilibrium

(44)
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coincide in the thermodynamic limit, the volume entropy is
more appropriate here for its direct connection to an adia-
batic invariant. Besides, a more appropriate choice for small
systems is the volume entropy; see, e.g., [5] and references
therein, including [29,30].

With the definition Eq. (45), the entropy change is calcu-
lated as (see Appendix C for the derivation)

Q *+ W
A&E&—&“=@pi>=mglii. (46)
o 2
For I'; = 0, because of W, = 1, Eq. (46) recovers
*
1
A =2 1)

2 =
where the inequality is ensured from Eq. (25), and the equality
is achieved when QF = 1.

Meanwhile, as for general cases, including I', # 0, because
the area expansion rate in the phase plane W; can take values
larger or smaller than unity, the pendulum may not be regarded
as being thermally isolated. Thus, we may not expect that we
have the law of entropy nondecrease like Eq. (47). Neverthe-
less, by considering Eq. (18), we notice that we can bound the
volume-entropy change from the lower side as

*+ W
AS,:IH&

> InW,. (48)
This inequality imposes a thermodynamic limitation on the
allowed operation of the pendulum through the angular fre-
quency, even in the case of I'; # 0, which is reminiscent of
the second law of thermodynamics. When I', # 0, the sys-
tem is no longer thermally isolated and we may regard that
there is an implicit coupling to a surrounding, such as a heat
reservoir, through the friction term. However, the degrees of
freedom of such a heat reservoir have not been taken into
account explicitly here. Therefore, we are using the “second
law” statement to mean that there is an operational restriction
even on non-Liouvillian dynamics closed only by the system’s
degree of freedom. This result also highlights the role of the
volume entropy in a non-thermally isolated system beyond the
role in a thermally isolated system.

Two more remarks are in order with respect to the second
laws in Eqgs. (47) and (48). First, can we obtain the similar
inequalities if we use an alternative entropy, such as the Gibbs
entropy, instead of the volume-entropy? The Gibbs entropy is
defined by

S¢ = (—Infi(z, p))

- / / dzdp, i pOIn fiGzro ). (49)

As it can be easily shown (see Appendix D for the derivation),
the Gibbs entropy change is given by

ASP =57 — S0 =W, (50)

in terms only of the Wronskian W;. This does not include the
Husimi’s adiabaticity parameter Q;, and the second-law-like
inequalities are not obtainable. In particular, when I', = 0,
the Gibbs entropy is conserved for an arbitrary dynamics due
to the Liouville’s theorem. This indicates that the volume
entropy may be a more relevant entropy to be adopted for the
present model.

It is noteworthy that we may express Eq. (48) in a different
way in terms of the Gibbs entropy in Eq. (50):

AS; > ASS. (S

Thus, the Gibbs entropy change may serve as a lower bound
on the volume-entropy change. Again, when I'; =0, the
Gibbs entropy is conserved along a dynamics, and Eq. (51)
consistently recovers Eq. (47).

Second, it is interesting to consider a relationship between
the present result and the characterization of thermodynamic
entropy as a Noether invariant, which is discussed in [31,32].
In fact, when I'; = 0, the following Ermakov-Lewis invariant
is known as a Noether invariant of the pendulum obeying
Eq. (3) [33-35]:

1z .2
I == — + (Pepor —zpr) ¢ (52)
2 pi

where p; satisfies the Ermakov equation Eq. (31) with I'; = 0.
Because the Wronskian W; is related to the Ermakov-Lewis
invariant , by I, = W?/2 [36], we may express the entropy
change in Eq. (46) in the quasistatic limit (O] ~ W, = /21;)
as

AS, ~ $In(21,), (53)

in terms of the Noether invariant.

IV. CONCLUDING REMARKS

In this paper, stimulated by the classical paper by Husimi
[11], we investigated the irreversibility of the damped pen-
dulum that is initially distributed obeying the microcanonical
distribution and then evolves deterministically under a time-
dependent operation of the angular frequency. We investigated
the generalized version of the second law of thermodynamics
for the pendulum, in terms of internal energy in Eq. (42) and
entropy in Eq. (48), respectively, generalizing the argument by
Husimi [11]. In both cases, Husimi’s adiabaticity parameter,
bounded by the Wronskian, played a key role in quantifying
the irreversibility of the thermodynamic process.

Though the present results are limited to the one-
dimensional damped pendulum, it would be straightforward to
extend the present results to multidimensional pendulums and
linearly coupled pendulums, which are analytically tractable
owing to their linearity. We expect that essentially the same
Husimi-Wronskian framework as the present results [Eq. (18)]
could be applied for such dissipative systems. The generaliza-
tion of the inequalities in Egs. (42) and (48) to broader classes
of dissipative systems, such as nonlinear pendulums beyond
the linear pendulum, deserves further research. In addition,
as we stated in Sec. IIID, our model does not include the
degrees of freedom of a heat bath. It is important to incor-
porate the degrees of freedom of a heat bath explicitly and
perform the reduction of the model into the present model by
focusing only on the system’s degrees of freedom or tracing
out those of the heat bath. Deterministic thermostat models
such as the Nosé-Hoover chain thermostat [37] may be ap-
propriate models for such an investigation. In this context,
the statistical-mechanics formulation of non-Hamiltonian sys-
tems [38] may be mathematically relevant and useful. Finally,
an interesting task for open systems is to reveal the role of
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the volume entropy in the formulation of the second law of
thermodynamics for a total system consisting of a system and
a heat bath.

We expect that the present results will contribute to
elucidating the relationship between thermodynamics and me-
chanics.
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APPENDIX A: DERIVATION OF EQ. (16)

The internal energy, as the average energy E, = (H;) in
Eq. (16), is calculated as

3(Ey, — Hyy (219 Pry))
E = / / deodPZU o Ato T T Ht(Zz(ZtU,PtO) Pt(Zzg,Pto))
fo

1 . ; -
A / f Az dpy 9 (Eto B (plo + w,02,0)>§{p,20 (Xt2 + wrzxtz) + leo (Y12 + szYtz) + 221, Py (XfY’ + wZZX’Yl)}’ (AD)
fo

where we used Egs. (6), (11), and (14) in the second equality. By performing the variable transformation (0 < r < 00,0 < ¥ <
27):
2y = (r/wy, ) cos P, (A2)
Dy = rsin v, (A3)
and using the following relation:
1 ) 8(r — /2E,)
6<E,0 — 2(pt0 + o, zt0)> = 8(E, —1r*/2) = W (A4)
we derive
1 00 2w
Eq. (Al) = —/ / drdv §(r — J2E,)r
Af()wl() vV 2Et0 0 0 o
L oo oo 242 r’ 2 o (y2 2,2 2r . v 2
x 317 sin 9 (X7 + 0] X]) + — cos 9 (Y + oY) + ——cos ¥ sin? (XY, + o; X Y;)
T 1o
= E, 10, (AS5)
0)[0
by performing the integrations, where we used Eqs. (10) and (17) in the second equality.
APPENDIX B: DERIVATION OF EQ. (18)
It is straightforward to derive Eq. (18) by rewriting the following non-negative quantity [11]:
212 ; 2
(tht + wfly;) 1 (wtoXt - szt)
0 <, TS P (B1)
(a)th,2 + 2a),a),;1XtY, + w,;zle 4 (a)lzo)’(t2 — Za)ta),UX,Yt + wthlz)
= Wy, 1
2w, 0 20,
X? + w?X? Y2 4+ w?Y? L
:wm(, X2 ”)+(X,K—in)=Q:‘— 2

20, fo 2w,

Therefore, we derived Qf
yields Egs. (26) and (27).

> W,. The equality condition is satisfied when each term of the two terms in Eq. (B1) vanishes, which

064131-6



IRREVERSIBILITY OF THE PENDULUM REVISITED ...

PHYSICAL REVIEW E 112, 064131 (2025)

APPENDIX C: DERIVATION OF EQ. (46)

The entropy change AS; = (In ©2,/€2,,) is given as

Ay,

AS, = /‘” /°° dedpy 2o = HalGa: Pu) 1H{Ht(z,(zm,p,o), P, P) @ }
—o00 J—00 @

1 > > 1 2 2.2
=3 dZtOdptO 8 EtO - _(pt() + a)t()zt())
Al() —00 J —00 2

Z(X)t EtO

y 1n{ (Pl (X2 + 02X7) + 2 (V2 + 0¥?) + 22 py (XY + 07XT)} 0 } (Cl)

By performing the variable transformation in Eqgs. (A2) and (A3) and using Eq. (A4), we derive

Eq. (Cl) = / o] QoS P OF + 02XP) + 0t cos” 9 (V7 + 0f¥?) +2c05 9 sin 0 (X, + @2 X,Y))
4 - 27 0 w;
*+ W,
&t .

2

Here, we have calculated the integral by using the following (a = w;,(X* + w?X*)/w;, b = w, ' (¥? 4+ 0?Y?)/w;, and ¢ =

2(X,Y, + 02X, Y,)/w,):

at+b 1

2 2
/ dﬁln(asinzﬁ+bcos2ﬁ+ccosﬁsinﬂ)=/ dvIn (——i—— (a—b)2+czcos(2ﬁ—¢))
0 0

a4+ b+ dab —c?
=2m1n )

2 2

2
b 1
f dﬂ’ln(a+ +E (a—b)z—i—czcosﬁ/)
0

2

) (C3)

for 4ab > c?, where ¢ = tan~'(c/(b — a)). Also, we used Eq. (19) in the second equality in Eq. (C2).

APPENDIX D: DERIVATION OF EQ. (50)

From the definition of the Gibbs entropy in Eq. (49), we can show Eq. (50) as follows:

o0 o0
sf"=—f f dzdp, fiGe p)In fiGo, po)

o0 o0
= _/ / dztgdploﬁo(ztov pto)ln{vvf_lﬁo(ztov ptg)}
—00 J —00

=—Inw! +S,f
=InW, + 57

(D1)

Here, we used f;(z;, i) = fiy (2 Pi)Vi| ™' = fio (2t pi)W, " and fi(zi, p)dzidpi = fiy(ziy» Py )d2zi,d pi, in the second equality.
It should be noted that this result is valid not only for a microcanonical distribution but for any initial distribution. Moreover,
because the Wronskian W, may be replaced with the Jacobian |J; | of the transformation in general cases, the result is not restricted

to the pendulum.
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